Asset

"" UO Management

Usgnndnnsnddnnisnesmu glod Wsewmelne) 911in

SR

MRS ARSI WMIE G

USELANNBIUTIN / NFUNBINUTIM

o nawusNal / nowmusalnetiiernudsduuuuivy (Thailand ESG Extra Fund)
® Cross Investing Fund / nesusuiitenudsdu (SRI Fund)

o nowuitamuuuuimudssiduarsinssma

® ngu Moderate Allocation

WlBUIBUAZNAYNSNITAY

o awuluve sndvieonsndauieluil et net exposure InewdgtuserivnFlaivesndn 80 % vos NAV
(1) Fuildunsomindaamedoulu SET vunszauvdn waw/vie mai filtdnuaedall
(1.1) Udwiidnsdudugsiadildsunisdndenain SET Siianalansugu Environmental
30 ESG dausznauludetladudiu Environmental, Social uag Governance
(1.2) Uidmiiinsdamedoyaieafunisudesinedounszan
(1.3) U3tmiiinisensefudinu Governance
ofls nemuazamuluveillidemaansyu ledl net exposure nendeluseraylaiiu 70 % ves NAV
Ta net exposure Tuvunguésdu mude (1) lnewedeluseuTvaThitesnin 65 % vas NAV
(2) aansegslnagnamils uienansegadall
(2.1) aansiiieeyinvdannden anasiiieruddu viensiansadnaiunnudsdu
(22) Wusiinsiguia fustinsiinssnenisedemuseiufudusasaonids wan
il faamuannsafnmuloviemsasuiisiuldiitoyadug (eanden uih 3)
o nesuemanulumhsamureneuNudegmelinisiansvesuitnianislusadiu
13ifin 20 % ve3 NAV
o nawmusvRsanamuly Dervatives Wlaifindsansamnnsuimsnisasmu (Efficient Portfolio
Management) uaz/ v arftetlasiumsudes (Hedging Fesafanstiestummudssiusnyuandou
(FX Hedging) manaeiitavesyinnisnasmu
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o siwitliinauszneunisindieulmigininduidin (active management)
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nan1sanluudeundsuulnmye (%)

YTD 3 Whiau 6 \hou 1Y
nawu - -0.74 8.89 .
Fiiin - 0.13 11.64 -
Anadslunguifieaiu - 0.58 6.16 -
AVIUAUKIUNDIY - 4.66 7.44 -
AU IR - 4.20 6.80 -

3y 5 Ux 10T Rusdade
e - - - 0.63
Fiiin - - - 4.48
Anadslunguifieaiu - - - -
AMURUNIUNDIV - - - 8.97
AU TR - - - 8.28
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1. il SETESG TRI (SETESG Total Return Index) (67.50%)

2. NaRRUIUT IRt s URISgUIa ESG VDA PAT IS e
(ThaiBMA Government Bond ESG Index — Total Return) (10.00%)
3, HemaUIT BRIl G miﬁ"guwaiz%g'u VSN PRIEAPTENT
(ThaiBMA Short-Term Govemment Bond Index - Total Return) (10.00%)
4. Shvmenidefudhnuse 1 9 edudesndn 5 Swum wdsves 3
swimsmidyguneivey loua suimsngann swesndnsing swiens
Inewdlg wdsina (10.009%)

5. HanoUUWUTIVRIRUIVLGEEY nay 1 (1<TTM<=3) vesaua
mammwmwﬁlwa (ThaiBMA Corporate Bond ESG Index — Total
Return , Group 1 (1<TTM<=3)) (2.50%)
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Twihnsee: Twimsveau: niuving e REmEles 29.60 %
23 PO : sewinatuil 2-8 weuaAu 2568 13a1%1n15: 08:30 - 15:00 U. Recovering Period 1 heu
784 IPO nﬂi’uﬁﬂﬂws%asuwmaﬂﬂamu nsteRudush: laifmue FX Hedging 0.00 %
sevrieiui 13 waumas 2568 - 30 Tgweu 2568 gonnwvEetus: Taifmuun Samdumyuiiounsamu 0.82 1%
1287%11n15: 08:30 - 15:30 U. S29EAINTSURUANBAY: T+5 Turing

mstonfausndusa: 500 um Tnerhluaglasutunely T+3 Juinis

mstondadaludusm: 500 un (T = Tusnen1svIenu)

NUBLNA) :

Tuiuaavieveansieneuieyn IPO UigvveanudvsSuaneRuan usslisunemsduddeuwnieamudl
USEninnsveanudvsivisuudasteulunsiudissRudrdeonthsamuaunivuall lneduegiv

nagitiavesusendanig

AsssuifloniiGeniiuanneausiu (% sediues NAV 33 VAT) nsdnassNsaaulusUssme

GRCEEHINIIEY gegaliiiiu WIUa3e country % NAV
M5IANT 2.6750 1.6050

Fweldane 53500 1.8383

NG :

1. vivnianiserafinnsaldsunlasisssudsniiiFeniiuaie eliaenadesiunagns uie
Algdelunmsuimsdanig

2. wnnesuasyulunemuneldmsiamsiioaiu vas.agliGenifursssudsunsinnisedou
fiunaanuuaIenIg

AsssudeniFenifivangfonas (% vosyarmiiuamu 593 VAT)

GRCERHINIY geanlaiiu WAiuasa

sy 3.00 gniiu
ns¥utiefu 2.00 NIy
nsdudsumieamuitn 3.00 gAY
nsduAsumieawmuoen 2.00 2.00
nsloumiag lgnunsalowmbheamuld  liawnsaleunieawuld
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1. nsdidudeudn vasarlifndsssuidounisue

2. Asssdsunsdudsueenty vaa SuszBonifulisiing 200 um e 1 918ms nedifidunis
Fundeuseminaneanu Thai ESGX neldnisudmsves vas. azenifudssauioudandn

3. minnewuawulunewuniglinisdanisiferiu vas.azliSenifiuAsssuionnisvie waz/vse
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5. UsEmdanisenafisnsavasuwdasdisssuleafiseniivasuiieliadenndesiunagnsvse

Agaelun1susSITINNIG

dnduussiymingauiiamu nindauiasmu 5 susuusn

breakdown % NAV holding % NAV
1. asaEnsnu 68.08 1. #usUng : n38N59N19ASS SLBAOGA 17/06/20 2.700 15.07
2. fiusdnsiguna 28.43 2. fusdns : NTENTNNTARS ESGLB376A 17/06/20 3.390 1336
3. fhiiuads 2.96 3. Yuandley : U3 davl Alaaeduw 31in mww) 553
4. Aunsngdun 0.36 4. yiuandlay : USEM wemud Bulns wesla driim (uvnww) 4.82
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5. A31ANIVUNIABNTY 0.17 5. vuandley : USEW 3 oead 9110 (Wvnww) 4.55
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newuiiulsnenszaemsamuluvediliFmsnvindvieninsausuielud

(1) Fuidumdnmindaavadoulu SET vunssmundn uag/vde mai fistdnuasdal

(1.1) U%ﬁwﬁﬁmsﬁ%ﬁuqiﬁﬂﬂlﬁ%msﬁ@Lﬁaﬂmﬂ SET Hilealamusius i Envionmental ey ESG @eusznoulusetiadesu Envionmental, Social waw Govemance uag/vae

(1.2) vismiiimanmetayaieafumsUdesiimFeunszan wunsdnns usmsiadmnedieliussqd mnslunsanZinunisudesiudeunszanessmelng saiadn
Tidmemuaeumsdavhensusurlmsuilasdvuaouiidinn nas. seusu uazie

(1.3) U3sitlinsensesudng Governance Tiitdnuauiall

(1.3.1) W3dvaameideuiifisssuniivng Govenance) Tngldsumsussliunsiiuguaiansuignasmeileu (Corporate Governance Report of Thai Listed Companies : CGR) 910
anpuAsaSuamTunsIInIUISlng fous 90 Aziuly vieiieui

(1.3.2) finsUamedmaneuazusy uaesenueuAumimsuiRmudminevewsu kugemaves SET

(1.3.3) fimsufisszAvBamnsieansiugfamu i SET Avn

ol nesyuazasluvedlifemsansvu Tnefl net exposure lnetadgluseulionFlaiifu 70% vos NAV vasnomu

isil nesuazamluunguitu mude (1) Tnei net exposure Tnsadeluseutiiaylaitioendt 65% et NAV vasnomy

2) sansetdlaegnavils wseviansesng il

(2.1) sensiiteayFnasiandes (green bond) asmansiiter i (sustainability bond) v ensiansdaeiuenadsBu (sustainability - linked bond) snsszmerniznssuMsIURENYY

o
Y a =1 "

(2.2) WusUnssuna Wusinsfinsensansederuseiusuduwasaendy vieuinnsemsunsadeussAududusasaendy wildnudwiudulasanm daduiusinsde sl
3 Aun) 10 )

\ieeySnEAwInaan (green bond) Wustnsvievfuiiitemudsdu (sustainability bond) ieustnsviievulduasunudsgu (sustainability - linked bond)

U

v
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el nesuazamuludnnindvsensnddunude (1) uazde (2) Inedl net exposure luvdnnindvsonsnddunnan Inawndgluseudvn@hidesnin 80 % ved NAV veanewmu
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¢ a & Y &
AUszasAnsamuligfiuaudedy
o I3 S v A v = Y 9 = v v e Sa o a _a dvey o A

newuilTngusrasdnsanulusidmiteriuaangidelunaandnninduisUssmalne vunsgaundn uaz/vsenaavannindidu 1o lo NimsdudugsianlasumsAndenain
senavianVsndwisszmalng daruleansiusudwinday (Environmental) Wiesuanugadu (ESG) Beusznaulusme Yadesudwindey (Environmental) mudsas (Social)
wazdunsiiuguafian1siid (Govermance) Wiailuusdnifinadamedoyaneiiunsudesfinedeunsyan unun1sdnnis waemsaadmneielivssqdmnglunisan
Ynamsuassfineifeunsyanvessswilne sauvisdaliinmamiuasunisinvhansueunsnsunlaegmuaeuiidinnu nan. seusu sudssenamadouniinisensedudinu
msmiuguaiansii (Govermance) NfanwuzmuraNNMTivesdingm nas. dimun Tuludnsamulussamiies/Mionnaslunguanud@umuulouiensan uues
newmu eYgduaiunisasuiioanudduwasuaimaansuuniluszezen Tnearasuluiiustniiguia fustasiinsensimsadsaseiudutuiazaonidy viienudn
nssnsansedsiUsziuiuiuezaendeudivudvuiuuaanm vieawuluanasnasgdula Faduiustnsvievuliioaysnvawindey (green bond) Wusdmnsnse

v v

Vudiitenudadu (sustainability bond) viieiusUnsuseruiduasuniudsdu (sustainability - linked bond) wagrun1sasyulunsiaisiiosynvdsinden (green bond)

asrensiiienudadu (sustainability bond) 138 asasduaiueudsBu (sustainability - linked bond) Tneidulumumndninausifinaznssumsmiunaanu ANENIINNT NaA

TeAINNUANZAITUNT N.a.m UssmAnwu

v O
wWnnneduaudEy
A g o B A 1 A §Y aw = o = ¢ o v & = o a a DA ' a Y o v A gy ¢ |
- iauustiuindeuviteduaiulviugnaansdeudildisdadesu £SG innTu Inedinsdiiugsived1dsdu dunssuiunsusmsiansiieasennudssuliuiesdns wu
M3UIMsAMUELS N13dnmsaslgauniu msawwinnssy Wudu venanil fwvduasuliusdnaamsfouant3inaunmsudesfinusounssanvesUssmalnesie uaz
duaSunsgnsgiunsiiueuiunsMiuguanansina (Govermnance) vesuienanmzdeu

- Wisuaanuansuwussazemlaemsamuluaansiveesivanudsdy wanlunsduaunsamuuasaivayuoonssanswillunguanudsduiidildadadedn £SG

yudadumsnssdurbeduauszuunaznalnnsawulunsianndng Fueden uavaudiduiunisamuvasUssamnele

N39UN15899U (investment universe)

Uitndansfissanimusnseumsasmumundnamssiu (ESG Investment Universe) meldnseufiansan il

® FuATIENTU

- frsanenuresuiemedoulusmamdnmindwisussmelne uunssauvdn waz/viemaandnning 18 1o lo idnvasmunseuulsuiemsamu yndsiuiidy
aAUsENaUYedYil SETESG Seill SETESG udviifiasvioufemmundoumuesmangundnmindvesuidmaadeuiiiimsiiiugsiaos ndsdulnediladstadosu £56

- ldtinusinsfinsanmelufiasdesiunseyiifdunseunsasmuvesuisndans el inusinisinsanvesnaeznssunsamu (0 lunmseyifRnseunsamuay

f1sanandadesing o wu Yadeiiugiu yaddgtu yadmusaeain anmedes ian1saidununfuaznisiiulneswdidy udadadedm ESG 1w msiiugua
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Aan1ssssuniivnafia Awandeu Jusiu Jsnseunsamuisnanisinadnsvesnguiuiininitzamulasiidadiu (Sector allocation) MeanuilndlAsaiuiumunsounis
awu wav/vsenvil SETESG Wuiwilfiazvioufannundeulmvesmangundnnindvasusdnaavzdeuiiinisdiugshvedsdulnerdafedadosinu £SG

- uennid USEvdensenafivsaviuiaiRaenivilenndvil SETESG laun viwvesustvndimatiamenlonevieoimuauSinamsddesiwiFeunsyan uassvielasufndendsou

=

Tesamseig o) MAendes wu lassns “msdaetunmegsivaninvdeunszaniaeimundmnemdnenmans” ssimsumsdansinvdeunszan @wmamm) Wusiu suda

o o '3

UTgnniimsenszAumumsmiuguanamsng (Govemance) Nl MunuzaLviaNNATIvBSIING NS, TWuA
® dhuns1an vl
newuimuansaunsamuluduemsEvil uas/vsensnasiungy ESG Wisenrdasnuulauienmsamu Wnenewuazamulunsasedwlaegwmils vienagagrwanaluil

1. asnansiiioausn¥duinden (green bond) As1asiieAIudsdu (sustainability bond) W3ensansauasuaIudsduy (sustainability - linked bond) fieenauUsznia
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a

ALNTIUNSAUAIAYUINIENSTRBUY kAT NSaY AW BT EsuilTiseninddeUssymulunisily Ussmaranssumsmiuaainnuidaenisveeyya

o

wazn1seug I laueuenasuiifioanivlieyanaluiednin uaznisauevieululaan ndeyaranldnuzianie ¥3oUsenIAAM enIINNNANUARIANUIIME
Jormuaiifgriunisesnuaziauaviean uagnsilamedeya ududnsl ddinsilamedeyaluuuuuanssenisteyanisiauey 1enTasvielenansidlauerogayu

Tunsiauevensianssanaituseensi
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1) nsdlifumsransiiiesyinddsunndounsensiasiiennudsdu desdinisilameInguszasdnisldtuiildainnisszaunu (use of proceeds) 3nuluiiiolasnisi

a v o v o v A A o A Y o A v ' =
LﬂEJ’J‘LI?NﬂUﬂ?ﬁi’J'Lﬂ!iﬂ‘lﬂﬁﬁLL’JWGBQJW?BLW@IﬂiQﬂWﬁWLﬂEJ'JGZJ'eNﬂUﬂ?WﬂJENEJU“UENUﬁSﬁLVIﬂVLVIEJ b ILbA N TEU
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2) nsdhfunnansduadunnudidudesdnslamedeyaiestumsimuadidiauasidmineiuanudduieduaiuanudBuvesosnasasinanlulsanelny
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2. Wustnsiguna usUmsiinsenynnisadenlseiusiutuuazaende vieuiiinsznsinsadimussiuiutuuazaendeowd lisiudofuduvasanim Faduiustnsude

<

Vur] Wioayinedwinden (sreen bond) WusUnsvizeviuditen1udsdu (sustainability bond) ieustng Wierujduaiunudsdu (sustainability - linked bond)

1 U

nMsdred et Tnfidenndesiunnudstu

1. Al SETESG TRI (SETESG Total Return Index) ludnausosas 67.50

\loswn fvil SETESG TRI L‘T]uﬁ%ﬁﬁmaﬁmﬁﬂéﬁaaﬂaﬁmﬁﬂw%’wémmwmmmﬂ (Market Capitalization Weighted Index) uasztflusuiifiazvioufisannadoulmvessnan
naumdnninduasuTinammzdouiitinnsdudugsivetiedadu Tnedidstiadosudanden dseu uazussemiuia Environmental, Social and Governance %38 ESG)
Faflvwm (Market Capital Scale) uazaniwaaes (Liquidity) snunausififimn

wannsfadenuiiadussdusznauyesdudl

&

- Wurivnndnanisussduiudadu SET ESG Rating UanantennsideulunaavdnvinduwisUssinelng

I el ' v v ¢

- Jundnnswdnfiyarvdnnindnuaainain (Market Capitalization) litfosnd 5,000 duum

' .

- fiddugfendnnindsedes (Free-float) litfosninderar 20 vosmutisvud

U

- fnwiundeviglitesnitfesay 0.5 vessnauwiuaansleuvecuiin Wunalidindy 9 Tu 12 e

- Liddedundnnindludedl

Hamuasafnw3sn1sdavindeudl (index methodologies) 191 https://www.set.or.th/th/market/index/setesg/profile

el USENIRNIazIUREuUURY Benchmark vasnasmunudeiu Adailagnanvdanninduvisdsemelne WeonanavdnninduisUssmelng dinsdavindei TR Aihdadiu

vl o o o« . : o oo« 8o ° YISV < 9va o ¢ o o o °
dfevanvindseton vewusazvdnming (free float) indrsuminlumsdunmdvil (il free float TR ielvilulunuvdninaifiauenssumsfiiusaeyulssniafiivun

2. HANBUUNUITAVRIRTLNUSTAITFUIA ESG vassnaunaInnsna1suillng (ThaiBMA Government Bond ESG Index - Total Return) Tudadiusosay 10.00

- 2 o ad X A o v o % ~ o ot - . 2 o ad
Lua\is\nﬂLﬂuﬂ?ju%i'ﬂmmi']a’ﬁmuw5awuﬁi](ﬂii§‘uqa ESG 98301A E‘VI“U‘LWLUﬁuﬂuauﬁﬂmmammi’lmwﬂwEJ 158 ThaiBMA IﬂEJLﬂuﬂ%uwazwauﬂWiamu%ﬂﬂamu%amﬂu

AIIENINATT uag/visensavil viseusUnsigunauay/vensasvilaulalundy ESG FeaenndeiuuleuienisaausiuiansaunsamuYesnemu

Hawuanunsafnwisn1sdnvindud (index methodologies) il https://www.thaibma.or.th/EN/Market/Index/ESGIndex.aspx
3. HANBUWIUTINVRIRTTNUSUNTSTURTEZAY YasauIANnaAnTIEns1illng (ThaiBMA Short-Term Government Bond Index - Total Return) TudnganuSeuay 10.00

vy ' %
o = o Ao o

Wesnndududfinunsianmilnesgssezdununzileoudu ThaiBMA Afliustnsiguiassesdusanineninigidussdvsenavesivil azfiounisamulunsiaisninsy
way/viensavil viewustnsiguiasiniu Sadedudviinaziountsamu eifinlenmalunisadimaneuwnuvesnaamuld munseuuleuien1samuvenamu

v A

Qaw;uawmsaﬁﬂwﬁ‘ﬁmﬁﬂﬁwmu (index methodologies) T6i# https://www.thaibma.or.th/EN/Market/Index/ShortTermindex.aspx

4. nsmanileduainUszdn 1 U wkudasndt 5 duum Wwheves 3 sunarswidivdvuialug laun surarsngamw surarsndnsine suanslnenwidivd wasinane

TudneuSeray 10.00


https://www.set.or.th/th/market/index/setesg/profile
https://www.thaibma.or.th/EN/Market/Index/ESGIndex.aspx
https://www.thaibma.or.th/EN/Market/Index/ShortTermIndex.aspx
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A v =

a & 1 & o & a ° = a < ' % 4 & o aAd X v
esnniudnaisvesdnsmendefunuszdnssezinat 1 U vessuimsmidlvdvunalvg 3 suians Jsdeludviliagyiounts amuiveiiuleniadlunisairananeuunu
vaanemulAnunTouLlEUIEN 1T UYDINBIY

HawuanIafnwI8n153nvided (index methodologies) L

https://www.bangkokbank.com/th-TH/Personal/Other-Services/View-Rates/Deposit-Interest-Rates

https://www.kasikornbank.com/TH/Rate

https://www.scb.co.th/th/personal-banking/rates-fees.html

5. Namammus’awmé’wﬁﬁuﬁ'é’aﬁu nau 1 (1<TTM<= 3) Ya9auANna1nns1a1suillng (ThaiBMA Corporate Bond ESG Index — Total Return , Group 1 (1<TTM<= 3))

u q

TudneuSoray 2.50

dewniduiiifivwemansuiviofuingudsduie ESG @flony 13 U) Munzlouiu ThaiBMA neduduiifiasriounsanuluningdu wae/vdenanavillungy ESG 3

donAdeaTULlEUIENTAMUTIENTBUN TR WYBINB U

HawuaanIafnu38n153nviidvdl (index methodologies) i https://www.thaibma.or.th/EN/Market/Index/ESGIndex.aspx
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https://www.bangkokbank.com/th-TH/Personal/Other-Services/View-Rates/Deposit-Interest-Rates
https://www.kasikornbank.com/TH/Rate
https://www.scb.co.th/th/personal-banking/rates-fees.html
https://www.thaibma.or.th/EN/Market/Index/ESGIndex.aspx
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Maximum Drawdown : tefifusnavinyugsgnvasnasusuiluszezim 5 T Sounds (Mlefeusidndanomunsdifidilsingy 5 ) InsTanseiu NAV deiseiiyngagn
lﬂﬂuﬁmﬂﬁwqm‘iuﬂwﬁ NAV siauniigususiianas A1 Maximum Drawdown Lﬂu%@;ﬂaﬁﬂhﬂ‘lﬁmﬂuﬁmamLﬁlwﬁlaW'«Jw7ﬂnuaﬁﬂﬂ75amu1uﬂamuﬂy

Recovering Period : svezansiu L‘ﬁaLi‘]u%@:ﬂalﬁﬁamummﬁﬁxﬂxnmﬁy’qLLm'm'immuQﬂqmuﬁﬁwxnmﬁ%ﬁluﬂﬁumﬁL‘iunuﬁ'mﬁﬁlﬁizﬂznmmuwhlm
dnsdaunyudeunisamu ; mmﬁmmﬂﬁ%@mmﬁﬂﬁwﬂuwﬁmnamulmimmaﬂmhqnmvﬂj&
IﬂEJﬁwmmmﬂgamﬁﬁmdﬁwdwNaﬂmaqiﬂamms%awﬁ"nw%wéﬁumasamaq;ﬂaﬂ'wmimwﬁ"nw%’wémaqﬂamuium‘luiamwznm 1 Ymseeyan NAV
vosnammussdslusausEET AR NesuTMTA portfolio tumover g4 ﬂﬁﬁqmi%mnwa"fm'ﬁ’wéU‘aaﬂ%ﬂmméﬁ'ﬂmiﬂamuuazﬁﬂﬁﬁé}’uvguﬂﬁ%’amwé’ﬂwi"wsﬁﬁQQ
’ﬁﬂﬁmﬁmiwnﬁamﬁauﬁ'uNam'ioﬁ’ﬂLiwumaqnamummﬁaﬂsxLﬁuﬂamﬁmﬁwaﬂmssﬁamﬂwﬁnﬁwéﬂ"aﬂa'n

Sharpe Ratio : §hs1duszminHansuLuEuiuveIneusImIBufisufuAIAsIINNSaMmU
TsfuanuamesEinednsNane ULTLI INB U IAUSRTINARBULMUTIUS AN IABS (risk-free rate) WSBuIiBufuANdsaULINASIY (standard deviation)
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