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Portfolio analysis

Messurement 3 years 5 years

Adp : 4.2 -0.85
6.54

0.68 0.0&

Holdings

Current Fositioning - Physlcal (%)

Fixed Income 455
Eqyuity 375

Cash/cash for margir

Current Positioning - Derivatives (%)
Violatility futures 0.4
Bond futures 30
Equity options

Equity futures 30.3

Portfolio Characteriatics
Fun |
Met

Value at Risk (Var Fund

VaR 3 25%
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Theme Risk Brealkdown (%)
® 203 15

228 Widespread technology adoption
@ 110 Eurcpe
@® 5.4 China
®:: Shifting demographics
®s1 = opportunistic
@ 59 EMconsumer demand
@ 30 AsiaPacexChina
. 05 Climate change responss
Reglonal Risk Breakdown (%)
. 324 AsiaPacex-Japan
268 Morth America
. 17.9 Burope ex-LK
® us k
@ 51 Emerging Markets

Asset Class Risk Breakdown (%)

@ 424 Currency
371 Equity
@ 160 Fiedincome

. 45 Advanced derivatives
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HERBLLMTUIEINENYU

(Fund Return)

HERELLUURTEIA

(Banchmark Return)

AN RS AA LTI

(Fund Standard Deviation)

ATTuNTL R TR

(Banchmark Standard Deviation)

2557 2558 2559 2560 2561 2562 2563 2564 2565 2566
2014 2015 2016 2017 2018 2019 2020 2021 2022 2023
NiA NiA 4.53% 16.60% 2.37% 0.13% 13.18% 451% 12.39% 3.52%
NiA NiA 5.23% 3.30% 5.04% 10.35% 9.16% 1.97% 2.27% 6.48%
NiA NiA 4.09% B73% 5.99% 4.68% 5.20% 7.18% B.55%
NiA NiA 497% 7.05% B.17% 5.50% 8.12% B.44% 8.03% 7.53%

sraussil 3 U 6 1Aau 11 31 51 101 Hausdnm

(YTD) * (3 Months)? (6 Months)? (1 Year) 2 (3 Years)? (5 Years)? (10 Years)?  (Since Inception)¥

HERELLMUTEINEIL

0.16% 0.86% 2.02% 9.45% 5.10% 0.04% MIA 1.05%
(Fund Return)
HARELLUFATE TR
(Benchmark Return) B.77% 3.65% 5.75% 11.73% 3.12% 32T% NIA 0.38%
AN AR LT
(Fund Standard Deviation) 2.99% 2.33% 3.47% 6.95% 77T% 7.02% NIA 7.03%
ATHAUNIUT R TR

3.87T% 2.42% 4.33% 6.87% 6.91% 6.97% MIA 6.37%

(Benchmark Standard Deviation)
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WL NULWM | YRAMSWERUGNE
AN8IINIHENNN9RNNT 340.20 0.6688
Arsssnennuanatsrlagl 16.33 0.0321
ANFITLTHENNNINNINENNT - -
ArsssNileN ez 108.86 0.2140
-
AMENEINN9AIYY - -
A lE e TN sdaLETNNIUE - AN LVUILAIUATININ - -
A lE e TN 949LETNN98 - NIEUAUAUBINEUUILAIYUATILIN - -
Angauinyd 38.90 0.0766
ez . 4
A ldaneaue * 5.71 0.0112
FANAN TN LNINNA ** 510.00 1.0027
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sele ANUIUNY 5R8az 2189
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